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Nifty Snapshot 

 Close Prv Cl. Ab chg % chg 

Spot 24,246.70 24,328.95 -82.25 -0.34 

Futures 24,373.00 24,312.70 60.30 0.25 

OI(ml shr) 12.83 15.91 -3.09 -19.40 

Vol (lots) 80073 190044 -109971 -57.87 

COC 126.30 -16.25 142.55 -877.2 

PCR–OI 1.03 1.10 -0.07 -6.4 
 

Nifty Futures Price v/s OI 

 

 

Institutional Activity in previous trading session 

(in Rs cr.) Buy Sell Net 

Index Futures 8145.88 7190.31 955.57 

Index Options 3797906.65 3806832.40 -8925.75 

Stock Futures 55415.09 52442.12 2972.97 

Stock Options 45507.03 45571.08 -64.05 

FII Cash 24,089.48 15,838.95 8,250.53 

DII Cash 13,452.15 13,986.69 -534.54 

Net FII Activity (in Rs cr.) 

Date Idx Fut Stk Fut Idx Opt Cash 

24-Apr 955.6 2973.0 -8925.8 8251 

23-Apr 1326.1 4316.9 -12012.3 3333 

22-Apr -235.1 240.3 -3995.9 1290 

21-Apr 1099.5 313.4 -24645.1 1970 

17-Apr 439.2 4832.1 -63164.5 4668 

16-Apr 172.1 -1457.8 34971.6 3936 
 

 

Technical Pivot (Intraday): 

 S2 S1 PIVOT R1 R2 

NIFTY 24245 24310 24405 24470 24565 

BANKNIFTY 54960 55145 55420 55605 55880 
 

Summary 

 Indian markets closed on a negative note where selling was mainly seen in FMCG, 

Financial Services, Realty Sectors. Nifty May Futures closed at 24373.00(Up 60.30 

points) at a premium of 126.30 pts to spot. 

 FIIs were net buyers in Cash to the tune of 8250.53 Cr and were net buyers in index 

futures to the tune of 955.57 Cr. 

 India VIX increased by 1.81% to close at 16.25 touching an intraday high of 16.76. 

Open Interest in Nifty Options: 

 

 

 The above second chart shows previous trading day’s change in Nifty options where 

Liquidation in OI were seen in 24500, 24400, 24300, 24200 strike Calls and at 24000, 

24100, 24200, 24300 strike Puts indicating market is likely to remain positive in the near 

term. 

 Highest OI build-up is seen at 25000 strike Calls and 24000 strike Puts, to the tune of 

12.69mn and 12.54mn respectively. 

Outlook on Nifty: 

Index is likely to open on a gap up note today and is likely to remain positive 

during the day. 

 
 
 
  

(Price is in Rs; OI is in million units; Price chg and OI chg are in percentage) NB RESEARCH 

Fresh Longs seen in: Fresh Shorts seen in: 

Scrip Price 
Price  
chg 

OI OI Chg Scrip Price 
Price  
chg 

OI 
OI  

Chg 

AUBANK 664.5 1.6 26.7 13.1 SYNGENE 657.7 -12.7 9.6 43.6 

ACC 2076.4 0.6 3.6 5.6 SUPREMEIND 3536.0 -0.2 1.8 4.9 

FEDERALBNK 202.8 1.3 84.4 4.1 BIOCON 328.5 -2.8 22.5 4.7 

Short Covering seen in: Long Unwinding seen in: 

Scrip Price 
Price  
chg 

OI OI Chg Scrip Price 
Price  
chg 

OI 
OI  

Chg 

SIEMENS 2921.0 1.1 1.8 -42.1 FINNIFTY 26368.9 -0.7 0.1 -42.7 

MFSL 1253.4 0.6 5.4 -28.2 PERSISTENT 5188.0 -0.1 2.6 -40.9 

DIXON 16532.0 0.2 1.3 -26.1 SBIN 810.0 -0.6 69.3 -32.6 
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NIFTY50 Options OI (CE OI = Resistance) (PE OI = Support) 

Symbol 
Highest CE 

OI 
Highest PE 

OI 
CMP 

ADANIENT 2600 2600 2454 

ADANIPORTS 1300 1240 1244 

APOLLOHOSP 7200 7100 7193 

ASIANPAINT 2500 2300 2473 

AXISBANK 1300 1200 1213 

BAJAJ-AUTO 8400 8000 8255 

BAJFINANCE 9400 9000 9332 

BAJAJFINSV 2100 2000 2113 

BEL 310 300 308 

BHARTIARTL 1900 1800 1859 

CIPLA 1600 1500 1561 

COALINDIA 400 450 402 

DRREDDY 1200 1200 1205 

EICHERMOT 5300 5300 5671 

ETERNAL 250 200 237 

GRASIM 2800 2500 2742 

HCLTECH 1600 1200 1577 

HDFCBANK 2000 1800 1925 

HDFCLIFE 720 700 712 

HEROMOTOCO 4200 3900 3968 

HINDALCO 620 650 631 

HINDUNILVR 2500 2200 2341 

ICICIBANK 1500 1400 1409 

ITC 450 430 432 

INDUSINDBK 800 800 823 

 
 
 
 

NIFTY50 Options OI (CE OI = Resistance) ( PE OI = Support) 

Symbol 
Highest CE 

OI 
Highest PE 

OI 
CMP 

INFY 1500 1200 1478 

JSWSTEEL 1000 1000 1052 

JIOFIN 280 260 260 

KOTAKBANK 2300 2000 2235 

LT 3300 3300 3321 

M&M 3200 2800 2916 

MARUTI 12000 12000 11863 

NTPC 370 380 365 

NESTLEIND 2500 2400 2450 

ONGC 250 250 251 

POWERGRID 320 320 317 

RELIANCE 1400 1200 1308 

SBILIFE 1700 1600 1620 

SHRIRAMFIN 700 700 702 

SBIN 820 800 810 

SUNPHARMA 1800 1700 1813 

TCS 3400 3400 3404 

TATACONSUM 1180 1100 1165 

TATAMOTORS 700 650 671 

TATASTEEL 150 140 142 

TECHM 1500 1300 1453 

TITAN 3400 3300 3398 

TRENT 5500 5300 5353 

ULTRACEMCO 13000 11000 12210 

WIPRO 250 240 243 
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OI against MWPL 

Symbol MWPL Open Interest 
Limit for 
next day 

% OI 

HINDCOPPER 65482129 46133850 16074172 70% 

RBLBANK 121553638 84110000 31365956 69% 

SAIL 289139949 178936000 95746951 62% 

IDEA 8405889130 5049760000 2935834673 60% 

CDSL 35530000 20976900 12776600 59% 

BANDHANBNK 193371093 109499600 74202938 57% 

LTF 168347815 93425356 66505068 55% 

SYNGENE 37814883 20926000 14998138 55% 

CANBK 672420574 368138250 270661295 55% 

AARTIIND 41800237 22245000 17465225 53% 

NATIONALUM 178967755 91477500 78541867 51% 

GRANULES 29658038 14977000 13198136 50% 

PNB 687763516 344272000 309103340 50% 
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Derivative Recommendations: 

Stock Name 
Call 

(Buy/Sell) 
Entry price Targets Stop Loss Duration Status 

NCC (Bull Call spread) Buy 5.5 9.5 2 Positional Open 

       
 
 

 
 

 

 
 

 
 

 
 

 

 
 

 
 

  



 

 

Derivatives Daily April 25, 2025 

Derivatives Daily 

Friday, April 25, 2025 

 

NIRAV HARISH CHHEDA 
AVP - DERIVATIVES AND TECHNICAL RESEARCH 

AMIT BHUPTANI 
SR.DERIVATIVES AND TECHNICAL RESEARCH ANALYST 

 

 

 

FROM THE EQUITY DERIVATIVE DESK: 

NIRAV HARISH CHHEDA 
AVP - DERIVATIVES AND TECHNICAL RESEARCH 
E-Mail: nirav.chheda@nirmalbang.com 
Tel no: 6273-8199/8000 
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